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COLUWN

NUVBER COLUWN NANE FORMAT LENGTH
1 COCODE NUMERIC 5
2 LINE_NO ALPHA 10
3 QUARTER NUMERIC 1
4 DESCR_OF EXCHANGE_CTRPTY_OR_CE ALPHA 20
5 LEGAL_ENTITY_IDENTIFIER ALPHA 20
6 MASTER_AGREEMENT_Y_OR N ALPHA

7 CRED_SUPPORT_ANNEX_Y_OR_N ALPHA

8 FAIR_VAL_OF ACCEPTABLE_COLL NUMERIC 14
9 CNTR_WITH_BOOK_ADJUSTED CARRY NUMERIC 14
10 CNTR_BOOK_ADJUSTED_CARRYING_LE NUMERIC 14
11 EXPOSURE_NET_OF COLL NUMERIC 14
12 CNTR_FAIR_VAL_GREATER_THAN_O NUMERIC 14
13 CNTR_FAIR VAL_LS THAN_O NUMERIC 14
14 EXPOSURE_NET_OF COLL_FAIR VAL NUMERIC 14
15 POTENTIAL_EXPOSURE NUMERIC 14
16 OFF_BALANCE_SHEET_EXPOSUR NUMERIC 14
17 LEI ALPHA 20

VALI D LI NE NUVMBERS:

Li ne Number Description

0199999999 Aggr egat e Sum of Exchange Traded Derivatives
0200000001

0299999999 Subtotal - NAIC 1 designation
0300000001

0399999999 Subtotal - NAIC 2 designation
0400000001

0499999999 Subtotal - NAIC 3 designation
0500000001

0599999999 Subtotal - NAIC 4 designation
0600000001

0699999999 Subtotal - NAIC 5 designation
0700000001

0799999999 Subtotal - NAIC 6 designation
0899999999 Aggregate Sum of Central C earinghouses
0999999999 Tota

The follow ng colum/row intersections either do not exist or do not have val ues
on the Annual Statenent. Placehol ders of spaces for the al pha fields and "0"
for the nuneric fields are provided for these intersections in the actua

DESCR_OF EXCHANGE CTRPTY_OR CE Al Subtotal and Total |ines
LEGAL_ENTI TY_I DENTI FI ER Al'l Subtotal and Total |ines
MASTER AGREEMENT_Y OR N Al Subtotal and Total |ines
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CRED_SUPPORT_ANNEX_Y_OR_N Al'l Subtotal and Total |ines
FAI R VAL OF ACCEPTABLE COLL Li ne 0199999999
LEI Al'l Subtotal and Total |ines

For questions or additional information, call Insurance Data Products at (816) 783-8700
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